Special Issue
Narratives in Financial Markets

Message from the Guest Editor

This Special Issue will look at the expanding role of
narratives in finance, a process chronicled in Robert
Shiller’s recent book entitled “Narrative Economics”.
How can these methods be integrated into our
standard, largely numerical/statistical, methods to form
a coherent valuation framework? How do standard
measures of market sentiment, such as Baker-Wurgler
indices, relate to those obtained from textual analysis of
tweets or conference calls? Do the natural language
processing methods embedded in R/Python
programming techniques capture the meaning and
significance of narratives in financial markets that well?
What other methods are viable, reasonable, and
possibly fruitful to use in the study of narratives in
finance?

Guest Editor
Prof. Dr. William Forbes

School of Business and Management, Queen Mary University of
London, Bethnal Green, London E14NS, UK

Deadline for manuscript submissions
closed (1 September 2021)

iflf

Journal of
Risk and
Financial
Management

an Open Access Journal
by MDPI

CiteScore 5.0

[TE="F
S

-

mdpi.com/si/64171

Journal of Risk and Financial
Management

Editorial Office

MDPI, Grosspeteranlage 5
4052 Basel, Switzerland

Tel: +4161683 77 34
jrfm@mdpi.com

mdpi.com/journal/
irfm



https://www.mdpi.com/si/64171
https://mdpi.com/journal/jrfm

i

Journal of
Risk and
Financial
Management

an Open Access Journal
by MDPI

CiteScore 5.0

N ;

1 '-ca_%u'- é

TR
mdpi.com/journal/
jrfm

About the Journal

Message from the Editor-in-Chief

Researchers are most welcome to contribute original
research articles or comprehensive review papers for
consideration and publication in Journal of Risk and
Financial Management (JRFM), an on-line, open access
journal. JRFM adheres to rigorous peer-review as well
as editorial processes, and publishes high quality
manuscripts that address theoretical, practical and
empirical issues in analysing real life financial data. The
goal of JRFM s to enable rapid dissemination of high
impact research to the scientific community.

Editor-in-Chief

Prof. Dr. Thanasis Stengos
Department of Economics and Finance, University of Guelph, Guelph,
ON N1G 2W1, Canada

Author Benefits

Open Access:

free for readers, with article processing charges (APC) paid
by authors or their institutions.

High Visibility:

indexed within Scopus, EconBiz, EconLit, RePEc, and other
databases.

Journal Rank:

CiteScore - Q1 (Business, Management and Accounting
(miscellaneous))


https://mdpi.com/journal/jrfm

