
Guest Editors:

Prof. Dr. Michał Rubaszek
Head of Financial Markets
Modelling Unit, SGH Warsaw
School of Economics, al.
Niepodległości 162, 02-554
Warsaw, Poland

Prof. Gazi Salah Uddin
Division of Economics,
Department of Management and
Engineering (IEI), Linköping
University, SE-581 83 Linköping,
Sweden

Deadline for manuscript
submissions:
closed (31 August 2021)

Message from the Guest Editors

Dear Colleagues,

We all know that fluctuations in commodity prices exert a
tremendous impact on the global economy, but also
everyday life of many individuals. For that reason,
understanding commodity price dynamics and the ability
to formulate their reliable forecasts are important to take
better economic policy or investment decisions.

The key question we ask in this SI is whether it is possible to
develop a method that can be successfully applied in
forecasting commodity prices. We welcome submissions:

- Discussing short and long-term forecasting;

- Focusing on individual as well as a broader range of
commodities;

- Using traditional econometric models as well as machine
learning methods or technical analysis.

The ultimate goal is to identify methods that allow us to
better understand the dynamics of commodity markets
and hence which can be exploited in practice in decision-
taking process.
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Editor-in-Chief
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Message from the Editor-in-Chief

The new open access journal Forecasting provides an
interdisciplinary forum for all aspects related to the
immensely broad field of time series analysis and
forecasting. The range of applications in forecasting is
enormous, from energy forecasting or economic analysis of
stock indices prediction, climate forecasting, chemical or
natural process forecasting, etc. It is the aim of the journal
to publish relevant topical contributions for the scientific
community of forecasting in a timely manner. We would
like to invite you to contribute to the journal by sending us
your high quality research papers and would be pleased to
welcome you as one of our authors.
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